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Concentration risk of insurance institutions is a special type of market risk
that an insurance institution or insurance industry faces due to its

Article History concentration in a field of activity or a geographical area. In this article, the
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concentration risk index of the country's insurance industry activities during
the years 1357 to 1392 has been calculated with the loss coefficient data
and using Herfindahl-Hirschman, Entropy-Tile, Hanna-K, Hall-Tideman and
Gini coefficient concentration indices. The Granger causality test confirms
the hypothesis of the existence of a significant relationship between the

Keywords time series of the loss ratio and the concentration risk indicators estimated
Concentration Risk; Iranian during the period; The results of the research show that the amount of
Insurance Industry; concentration of the insurance industry in the field of different activities is
Concentration Indices; Loss effective on the insurance industry's payout ratio. Therefore, the insurance
Ratio; Business Lines. industry or insurance institutions can reduce their payout ratio to a

reasonable level based on the results and by re-allocating resources in
different fields of activities and geographical regions of the country.
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